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_g\lo. KODE NAMA PERUSAHAAN
| g 1 INTP Indocement Tunggal Prakasa Tbhk
% 52 SMBR Semen Baturaja Thk
E’: 53 SMCB Holicim Indonesia Tbk
c,: 24 SMGR Semen Indonesia (Persero) Tbk
;; é 5 ARNA Arwana Citramulia Tbk
zi ;6 IKAI Intikeramik Alamasri Industri Thk
‘f_ é 7 KIAS Keramik Indonesia Assosiasi Thk
gi 58 MLIA Mulia Industrindo Tbk
1 3"9 BTON Betonjaya Manunggal Tbk
§1o GDST Gunawan Dianjaya Steel Tbk
Ell INAI Indal Aluminium Industry Tbk
.,%12 JKSW Jakarta Kyoei Steel Works Tbk
513 JPRS Jaya Pari Steel Thk
514 LION Lion Metal Works Thk
15 LMSH Lionmesh Prima Thk
=16 BUDI Budi Acid Jaya Tbhk
517 DPNS Duta Pertiwi Nusantara Thk
2-18 EKAD Ekadharma Internasional Tbk
_5119 INCI Intanwijaya Internasional Tbk
=.20 SRSN Indo Acidatama Tbk
%21 AKPI Argha Karya Prima Industry Tbk
322 APLI Asiaplast Industries Thk
=
§"23 BRNA Berlina Thk
_QB; 24 IGAR Champion Pacific Indonesia Tbk
%25 IMPC Impack Pratama Industri Thk
26 TALF Tunas Alfin Tbk
=27 TRST Trias Sentosa Tbk

3| uepy

74




‘OyVIg] uiz! eduey

undede ynjuaq wejep Ul siny eAJey yninyas neje uelbeqas yeAueqiadwawl uep ueywnunbuaw buede)iq ‘g

‘OyM|g| Jelem buek uebunuaday ueyibniaw yepny uediinbuad q

SSINISNE 40 TOOHDS
HID NV M

"yejesew niens ueneluly uep ynidy uesijnuad

‘uedode) ueunsnAuad ‘yerw eAsey uesnnuad ‘uennauad ‘ueyipipuad uebunuaday ynjun eAuey uediynbusd e

:Jagquins ueyingakuauw uep ueywniuedusw eduey Ul sijny eAJey ynanias nele ueibeqgas diynbusw buede)iq |

28 YPAS Yanaprima Hastapersada Thk
@0. KODE NAMA PERUSAHAAN
,,Ir,29 CPIN Charoen Pokphand Indonesia Thk
%30 JPFA JAPFA Comfeed Indonesia Thk
| 331 MAIN Malindo Feedmill Thk
f; 532 SIPD Sierad Produce Thk
: =33 ALDO Alkindo Naratama Thk
3 ;234 DAJK Dwi Aneka Jaya Kemasindo Thk
G §35 KBRI Kertas Basuki Rachmat Indonesia Thk
é{ %36 KDSI Kedawug Setia Industrial Thk
i et KRAH Grand Kartech Thk
T a8 AUTO Astra Otoparts Tbk
1 3'39 BOLT Garuda Metalindo Tbk
240 GITL Gajah Tunggal Tbk
9241 IMAS Indomobil Sukses Internasional Thk
-,%42 INDS Indospring Thk
;;_:'43 LPIN Multi Prima Sejahtera Thk
S44 NIPS Nipress Tbk
45 SMSM Selamat Sempurna Tbk
46 HDTX Panasia Indo Resources Thk
@47 MYTX Apac Citra Centertex Tbk
e 48 RICY Ricky Putra Globalindo Tbk
_5149 SSTM Suson Textile Manufacture Tbk
5.50 STAR Star Petrochem Tbk
551 TRIS Trisula International Tbk
;52 UNIT Nusantara Inti Corpora Thk
§‘53 BATA Sepatu Bata Thk
_g 54 BIMA Primarindo Asia Infrastructure Tbk
=55 KBLI KMI Wire & Cable Tbk
56 KBLM Kabelindo Murni Thk
57 SCCO Supreme Cable Manufacturing Corporation Thk
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58 VOKS Voksel Electric Thk
@o. KODE NAMA PERUSAHAAN
,,1;_59 ALTO Tri Banyan Tirta Tbk
%60 DLTA Delta Djakarta Thk
| 3‘61 ICBP Indofood CBP Sukses Makmur Thk
f; §62 INDF Indofood Sukses Makmur Tbk
: §63 MYOR Mayora Indah Thk
ci §64 ROTI Nippon Indosari Corpindo Thk
G g65 SKBM Sekar Bumi Tbk
3 ;15_66 STTP Siantar Top Tbk
‘i %67 ULTJ Ultra Jaya Milk Industry and Trading Company Thk
I Zes HMSP H.M. Sampoerna Tbk
9 :2:69 RMBA Bentoel Internasional Investama Thk
270 WIIM Wismilak Inti Makmur Tbk
271 DVLA Darya Varia Laboratoria Tk
=72 INAF Indofarma Tk
;;_:'73 KAEF Kimia Frama Tbk
574 PYFA Pyridam Farma Tbk
75 TSPC Tempo Scan Pacific Tbk
76 ADES Akasha Wira Internasional Tbhk
@77 KINO Kino Internasional Thk
£ 78 MBTO Martina Berto Tbk
_%‘!79 MRAT Mustika Ratu Tbk
=.80 TCID Mandom Indonesia Thk
81 CINT Chitose International Tbk
82 KICI Kedaung Indah Can Tbk
83 LMPI Langgeng Makmur Industri Thk
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Data Value Added Capital Employed (VACA), Value Added Human Capital (VAHU),
Structural Capital Value Added (STVA), Return on Asset (ROA), dan Earning Per Share
(EPSYOR014
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o 3 - 2014
<F No 2] KkoDE VACA VAHU STVA ROA EPS
BB A : INTP 0,62 35,59 0,97 0,24 1437,09
-E @ SMBR 0,45 20,73 0,95 0,14 34,00
b 3 SMCB 0,99 22,03 0,95 0,05 86,00
g 2 SMGR 0,82 22,53 0,96 0,21 937,00
S ARNA 1,27 49,51 0,98 0,28 35,35
2k &b S IKAI 1,68 13,46 0,93 -0,05 -34,00
SE g = KIAS 0,42 63,94 0,98 0,04 5,04
2L 8 MLIA 4,03 28,94 0,97 0,02 101,19
SE%® BTON 0,62 20,47 0,95 0,05 41,87
Sk 40 5| GDST 0,88 76,60 0,99 -0,01 -1,65
S 41 o INAI 6,36 26,42 0,96 0,04 70,76
5E 12 9 JKSW -0,20 20,76 0,95 0,03 -64,52
ol 13 JPRS 0,91 40,64 0,98 -0,02 -9,00
5l 14 3 LION 0,74 7,49 0,87 0,10 94,00
5 15 5  LMSH 2,10 44,32 0,98 0,08 79,00
S| 16 BUDI 2,38 38,69 0,97 0,02 6,81
Sk 17 DPNS 0,46 7,84 0,87 0,06 46,62
O F 18 EKAD 1,60 14,63 0,93 0,14 57,00
B 19 3 INCI 0,72 17,47 0,94 0,08 61,00
S 20 SRSN 1,37 17,08 0,94 0,06 2,43
=B 21 AKPI 1,78 38,99 0,97 0,03 57,00
SE 2] APl 1,24 17,58 0,94 0,06 6,76
ok 23 BRNA 2,97 32,23 0,97 0,06 77,00
2E 242 IGAR 2,33 44,43 0,98 0,22 33,60
B 25& IMPC 1,08 22,06 0,95 0,19 40,45
52 26 TALF 1,47 28,82 0,97 0,18 43,00
D5 274 TRST 1,38 82,04 0,99 0,02 11,00
S 2851  YPAS 2,73 59,58 0,98 -0,03 -13,00
Z1 29¢ CPIN 2,26 52,24 0,98 0,10 107,00
30 JPFA 4,33 23,59 0,96 0,03 32,00
31 MAIN 4,40 31,77 0,97 -0,03 -48,00
32 SIPD 1,86 16,92 0,94 0,01 0,32
33 ALDO 2,77 23,12 0,96 0,08 19,99
34 DAJK 0,75 32,56 0,97 0,06 43,26
35 = KBRI 0,06 3,79 0,74 -0,01 -1,89
36 ¢ KDSI 1,54 27,16 0,96 0,06 112,81
37 %  KRAH 1,24 8,31 0,88 0,09 33,00
38 =/ AUTO 1,08 20,44 0,95 0,08 180,00
39 BOLT 1,46 25,82 0,96 0,18 782,90
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NO KODE VACA VAHU STVA ROA EPS
40 GJTL 2,10 29,98 0,97 0,03 81,22
41 IMAS 2,90 23,64 0,96 0,00 -45,72

—~ 42 I INDS 0,94 27,51 0,96 0,07 193,27

= 43 7 LPIN 0,49 6,71 0,85 -0,01 -194,00

44 S NIPS 1,59 40,89 0,98 0,06 34,00

SECEERYRY, 1,63 25,50 0,96 0,00 271,00

© 46 HDTX 2,30 63,78 0,98 -0,03 -0,06

c 47 MYTX -4,80 81,26 0,99 -0,09 -48,00

. 48 | RICY 0,94 9,56 0,90 0,02 21,06

o 49 SSTM 1,99 51,31 0,98 -0,02 -33,00

5 50 STAR 0,46 80,55 0,99 0,01 0,07

> 51 = TRIS 2,02 9,42 0,89 0,09 24,10

- 52 - UNIT 0,42 75,48 0,99 0,01 2,00

~ 53 BATA 1,30 12,78 0,92 0,13 54,80

c 54 7 BIMA -1,49 10,13 0,90 0,13 117,00

5 55 ¢ KBLI 2,34 64,67 0,98 0,07 17,97

5 56 5 KBLM 2,94 79,36 0,99 0,04 18,00

- 57 S| scco 3,89 85,58 0,99 0,11 665,00

~ 58 3|  VOKS 5,02 56,81 0,98 -0,07 -104,16

5 59 3  ALTO 0,25 8,31 0,88 -0,01 -4,08

S 60 4  DLTA 1,87 32,77 0,97 0,38 353,00

- 61 ICBP 1,53 23,69 0,96 0,14 447,00

© 62 INDF 1,29 18,22 0,95 0,07 379,00

= 63 MYOR 1,21 64,63 0,98 0,05 451,00

- 64 ROTI 1,31 9,67 0,90 0,12 37,27

- 65 SKBM 1,94 52,28 0,98 0,17 82,80

~ 66 STTP 2,20 46,25 0,98 0,10 94,40

° 67 ULT! 1,38 30,41 0,97 0,13 101,00

= 68 HMSP 1,95 21,29 0,95 0,48 2306,00

© 69={ RMBA -3,70 19,03 0,95 -0,16 -310,96

b 70 S WIIM 1,58 264,94 1,00 0,11 53,59

2 71 DVLA 0,80 6,40 0,84 0,09 73,00

= 72 INAF 2,16 10,24 0,90 0,01 2,02

C 735 KAEF 2,20 8,34 0,88 0,11 46,08
74 ¢ PYFA 1,45 3,94 0,75 0,02 5,58
75 = TSPC 0,99 9,44 0,89 0,13 129,00
76 ADES 1,41 5,59 0,82 0,03 53,00
77 KINO 3,52 11,22 0,91 0,07 112,00
78 MBTO 1,07 6,38 0,84 0,01 3,93
79 MRAT 0,73 4,36 0,77 0,02 16,00
80={ TCID 1,34 10,34 0,90 0,13 874,00
81 ¢ CINT 0,84 11,70 0,91 0,10 29,12
82 7 KICI 1,40 11,70 0,91 0,07 36,43
83 LMP 1,26 14,77 0,93 0,00 1,73
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Data Value Added Capital Employed (VACA), Value Added Human Capital (VAHU),
Structural Capital Value Added (STVA), Return on Asset (ROA), dan Earning Per Share
(EPS) 22015
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o 3 - 2015
<P No 2| KODE VACA VAHU STVA ROA EPS
N INTP 0,58 30,05 0,97 0,20 1183,48
SE @ SMBR 0,47 21,05 0,95 0,14 36,00
<l 3 SMCB 1,05 24,23 0,96 0,02 23,00
e SMGR 0,77 18,79 0,95 0,15 762,00
S ARNA 1,21 31,91 0,97 0,07 9,51
R IKAI -1,96 4,00 0,75 -0,28 -139,00
SEg = KIAS 0,46 36,19 0,97 -0,09 -9,09
2 8 @ MUA 5,52 29,64 0,97 -0,03 -122,23
SE BTON 0,44 13,30 0,92 0,04 8,78
5k 40 s GDST 1,19 50,16 0,98 -0,06 -6,73
5 41 = INAI 5,06 35,81 0,97 0,04 90,33
SE 12 ¢ JKSW -0,59 32,63 0,97 0,09 154,62
ol 13 ; JPRS 0,45 17,84 0,94 -0,07 29,00
5 14 S LION 0,62 5,83 0,83 0,09 88,00
S 15 5 LMSH 1,55 30,24 0,97 0,03 20,00
S 16 BUDI 2,07 46,19 0,98 0,02 4,55
B 17 DPNS 0,46 6,74 0,85 0,04 33,10
O F 18 EKAD 1,48 12,95 0,92 0,17 67,00
~ B 19 INCI 0,69 67,68 0,99 0,11 94,00
P 20 SRSN 1,41 17,59 0,94 0,04 2,58
~E 21 AKP 1,72 44,74 0,98 0,02 45,00
SE 22 APLI 1,16 14,87 0,93 0,01 1,35
ok 237 BRNA 1,47 30,04 0,97 0,00 -17,00
2E 242 IGAR 1,84 38,50 0,97 0,16 31,07
B 25E IMPC 0,89 15,20 0,93 0,09 15,89
52 26 TALF 1,01 20,05 0,95 0,10 25,00
Tl 270 TRST 1,22 71,87 0,99 0,02 9,00
S| 28 YPAS 1,92 39,00 0,97 -0,04 -15,00
1 29¢ CPIN 2,02 43,14 0,98 0,09 112,00
30 JPFA 3,73 23,95 0,96 0,04 44,00
31 MAIN 3,04 33,49 0,97 -0,02 34,00
32 SIPD 1,63 13,27 0,92 -0,20 -295,13
33 ALDO 2,62 21,79 0,95 0,09 24,99
34 DAJK 0,35 12,19 0,92 -0,22 -175,76
35 & KBRI 0,43 16,98 0,94 -0,09 -17,93
36 ¢ KDS 4,17 21,93 0,95 0,01 28,32
377  KRAH 1,61 6,72 0,85 -0,01 -7,85
38=. AUTO 1,10 19,22 0,95 0,03 66,00
39 BOLT 0,96 18,22 0,95 0,14 59,00
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NO KODE VACA VAHU STVA ROA EPS
40 GITL 2,40 28,87 0,97 -0,02 -89,92
41 IMAS 2,71 19,74 0,95 0,01 -16,54

~ 42 I INDS 0,84 22,12 0,95 0,00 1,44

= 43 7 LPIN 1,07 4,46 0,78 -0,06 665,00

44 T NIPS 1,51 63,72 0,98 0,03 21,00

S 45 5| SMSM 1,25 22,59 0,96 0,26 74,00

° 46 HDTX 0,32 43,21 0,98 -0,07 -0,12

E 47 5| MYTX -6,05 55,32 0,98 -0,17 -81,00

. 48 | RICY 2,52 14,70 0,93 0,02 17,21

S 49 & sST™M 1,96 56,33 0,98 -0,02 -28,00

o 50 STAR 0,52 91,82 0,99 0,00 0,02

P 51 5 TRIS 2,12 10,58 0,91 0,10 25,63

- 52 5[ UNIT 0,48 92,53 0,99 0,00 6,00

© 53 5|  BATA 1,19 13,73 0,93 0,18 99,63

c 54 5|  BIMA -1,05 7,40 0,86 0,00 29,00

5 55 & KBLI 2,27 62,73 0,98 0,10 28,79

5 36 5|  KBLM 3,09 86,21 0,99 0,03 11,00

- 57 2]  scco 2,97 66,05 0,98 0,12 773,00

S 58 5| VOKS 3,02 41,02 0,98 0,00 0,33

5 59 5| ALTO 0,24 8,77 0,89 -0,03 -10,03

© 60 =| DLTA 1,40 23,43 0,96 0,24 238,00

5 61 ICBP 0,94 21,81 0,95 0,15 257,00

62 INDF 1,26 18,37 0,95 0,08 293,00

- 63 MYOR 2,02 57,80 0,98 0,14 55,00

= 64 ROT 1,20 8,56 0,88 0,14 53,45

- 65 SKBM 1,64 39,28 0,97 0,07 44,48

> 66 STTP 2,01 43,07 0,98 0,12 141,78

S 67..| ULTJ 1,18 28,35 0,96 0,20 180,00

= 683 HMSP 1,72 20,33 0,95 0,37 2326,00

c 69=:] RMBA -3,24 18,87 0,95 -0,15 -226,32

E 705 wim 1,55 14,64 0,93 0,13 62,34

° 71 DVLA 0,94 6,71 0,85 0,10 97,00

- 72! INAF 2,57 11,69 0,91 0,01 1,62

73, KAEF 2,20 7,79 0,87 0,10 44,81
74 ¢ PYFA 1,40 3,69 0,73 0,03 7,71
75 = TSPC 0,99 9,53 0,90 0,11 116,00
76 ADES 1,42 6,22 0,84 0,07 56,00
77 KINO 1,44 10,70 0,91 0,10 234,00
78 MBTO 1,15 4,39 0,77 -0,03 -13,13
79 ¢ MRAT 0,73 3,88 0,74 0,00 2,00
80=|  TCID 0,82 8,64 0,88 0,28 2708,00
81°¢ CINT 0,85 11,31 0,91 0,11 20,12
82 2~ KICI 1,13 9,20 0,89 0,02 -94,21
83 = LMPI 1,07 14,46 0,93 0,01 3,93
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Data Value Added Capital Employed (VACA), Value Added Human Capital (VAHU),
Structural Capital Value Added (STVA), Return on Asset (ROA), dan Earning Per Share

(EPSY22016
. gDaIam:biIangan desimal)
B = 2016
° NO 2| KODE VACA VAHU STVA ROA EPS
o 3 INTP 0,47 25,95 0,96 0,14 1051,37
=e) SMBR 0,45 19,96 0,95 0,08 30,00
. 3 SMCB 1,18 20,50 0,95 -0,01 -37,00
e SMGR 0,68 19,44 0,95 0,11 762,00
o 5 ARNA 1,33 32,02 0,97 0,08 12,32
o 6 o IKA -0,47 3,67 0,73 -0,55 -183,00
- 9 49 KAS 0,66 14,60 0,93 -0,09 -16,09
= MLIA 3,31 27,71 0,96 0,00 7,11
- 0 BTON 0,37 11,98 0,92 -0,05 -8,30
5 10 5]  GDST 0,87 42,55 0,98 0,04 3,87
5 21 51 INAI 4,32 30,36 0,97 0,04 112,23
- 12 9 IKSW -0,58 125,11 0,99 -0,01 -8,05
= 13 5 IPRS 0,40 17,19 0,94 -0,05 -26,00
5 14 5 LION 0,56 5,08 0,80 0,08 81,00
S 15 |  LMSH 1,29 25,35 0,96 0,06 65,00
5 16 5| BUDI 2,02 46,24 0,98 0,02 7,70
5 17 DPNS 0,42 7,41 0,87 0,04 34,08
= 18 EKAD 0,80 12,48 0,92 0,17 126,00
5 19 INCI 0,65 24,43 0,96 0,05 55,00
> 20 SRSN 1,15 17,11 0,94 0,00 1,84
b 21 AKPI 1,71 34,37 0,97 0,03 86,00
5 22| APL 1,17 18,34 0,95 0,11 18,43
= 232 BRNA 1,29 31,08 0,97 0,01 15,00
c 245]  IGAR 1,77 33,50 0,97 0,22 48,12
b 25 5] IMPC 0,80 13,90 0,93 0,07 21,22
> 26 TALF 0,72 25,83 0,96 0,05 22,00
o 27 4] TRST 1,11 66,38 0,98 0,01 12,00
0 28 =  YPAS 2,07 38,10 0,97 -0,04 -16,00
29 ¢ CPIN 1,79 38,59 0,97 0,16 135,00
30 JPFA 2,33 23,32 0,96 0,14 189,00
31 MAIN 2,38 25,72 0,96 0,08 129,00
32 SIPD 1,95 18,40 0,95 0,00 11,06
33 ALDO 2,84 19,08 0,95 0,08 25,92
34 DAIK 1,44 1,49 0,33 -0,24 -146,53
35 =1 KBRI 0,69 26,03 0,96 -0,07 -11,75
36 ¢ KDSI 4,10 25,77 0,96 0,06 116,36
37 21 KRAH 1,69 7,72 0,87 0,01 0,85
38 =/ AUTO 1,13 52,47 0,98 0,04 87,00
39 BOLT 0,97 15,99 0,94 0,16 46,00
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NO KODE VACA VAHU STVA ROA EPS
40 GITL 1,98 27,76 0,96 0,04 179,82
41 IMAS 2,30 15,82 0,94 -0,01 -104,66

- 42 I INDS 0,74 20,36 0,95 0,02 75,81

=43 7] LPIN 7,71 1,71 0,42 -0,18 -2394,00

J 44 T NIPS 1,14 37,12 0,97 0,05 40,00

S 45 4 SMSM 1,35 18,24 0,95 0,29 79,00

© 46 5 HDTX 1,99 37,69 0,97 -0,08 -0,07

= 47 MYTX -0,99 62,57 0,98 -0,25 -110,00

. 48 RICY 2,67 16,10 0,94 0,02 17,88

S 49 & ssTM 1,85 42,69 0,98 -0,03 -30,00

o 50 STAR 0,26 59,68 0,98 0,01 0,06

> 51 5 TRIS 2,29 11,20 0,91 0,07 6,32

- 52 4 UNIT 0,42 69,53 0,99 0,00 11,00

© 53 G BATA 1,30 11,12 0,91 0,08 32,49

54 @ BIMA -2,20 5,78 0,83 0,30 21,00

5 55 3 KsL 1,66 55,00 0,98 0,21 83,43

5 56 5  KBLM 1,49 55,38 0,98 0,05 19,00

- 57 9 scco 2,39 57,25 0,98 0,18 1656,00

S 58 5 VOKS 2,36 32,39 0,97 0,13 192,57

5 59 5 ALTO 0,60 17,94 0,94 -0,01 -10,82

© 60 5 DLTA 1,07 23,44 0,96 0,27 317,00

5 61 ICBP 0,47 23,39 0,96 0,17 309,00

62 INDF 1,24 16,42 0,94 0,09 433,00

- 63 5 MYOR 1,14 61,35 0,98 0,14 61,00

= 64 ROTI 1,17 7,51 0,87 0,13 55,31

- 65 SKBM 3,73 102,67 0,99 0,03 30,43

® 66 STTP 1,86 39,47 0,97 0,09 133,18

S 67  ULTJ 0,99 29,22 0,97 0,22 243,00

= 68| HMSP 1,86 21,37 0,95 0,00 110,00

E 69 ={ RMBA -8,38 22,59 0,96 -0,10 -86,19

E 705 wiM 1,39 13,04 0,92 0,10 50,56

c 71 DVLA 0,90 6,69 0,85 0,14 136,00

= 72 INAF 2,84 11,26 0,91 -0,04 -5,60

73] KAEF 2,17 7,76 0,87 0,08 48,15
74 ¢ PYFA 1,30 3,56 0,72 0,04 9,62
75 = TSPC 1,42 9,68 0,90 0,11 119,00
76 ADES 1,48 7,09 0,86 0,08 95,00
77 KINO 0,62 4,41 0,77 0,07 126,00
78 MBTO 1,15 4,11 0,76 0,02 8,24
79 MRAT 0,63 3,26 0,69 -0,01 -13,00
80={ TCID 1,08 8,77 0,89 0,10 806,00
81 ¢ CINT 0,88 9,55 0,90 0,07 13,65
82 KICI 1,10 9,93 0,90 0,00 1,31
83 LMPI 0,97 13,85 0,93 0,01 6,87
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Lampiran 3 — Output Spss

~Statistik Deskriptif
Model-l

2

Descriptive Statistics

o
-]
(@]
2 T
a S N Minimum Maximum Mean Std. Deviation
=)
< T VACA 249 -8,38 6,36 1,2944 1,58221
Q
§ o VAHU 249 -264,94 125,11 26,5265 28,47048
é g STVA 249 ,33 1,00 ,9292 ,07760
Q
3 5 ROA 249 -,55 ,48 ,0539 , 10674
—+ Q
¢ < Fvalid N (listwise) 249
8 5
c S
c ?
=
= 3
“Model=2
< >
O Qa
% Descriptive Statistics
3. N Minimum | Maximum Mean Std. Deviation
g VACA 249 -8,38 6,36 1,2944 1,58221
g VAHU 249 -264,94 125,11 26,5265 28,47048
3 STVA 249 ,33 1,00 ,9292 ,07760
(]
3 EPS 249 -2394,00 2708,00( 108,4779 383,39596
e
3 Valid N (listwise) 249
&
5
o
Q
-]
3
D
-]
<
D
on
= ..
2Uji Kesamaan koefisien
-]
Modeilrl
3
(on
D
I Coefficients?
Model Unstandardized Coefficients Standardized t Sig.
Coefficients
B Std. Error Beta
(Constant) =377 ,110 -3,435 ,001
VACA ,009 ,007 ,129 1,270 ,205
1 VAHU -,001 ,001 -,305 -1,912 ,057
STVA ,482 ,129 ,350 3,732 ,000
DT1 -,014 ,254 -,063 -,056 ,955
DT2 ,258 ,230 1,142 1,124 ,262
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DU

a. Bependent Variable: EPS

84

VACA DT1 ,009 ,010 ,086 851 ,395
VAHU_DT1 -7,074E-005 ,001 -,012 -,075 ,941
STVA_DT1 -,002 291 -,008 -,006 ,995

- 2 VACA _DT2 -,003 ,010 -,033 -,307 759

3 VAHU_DT?2 ,001 ,001 194 1,199 232

@ % STVA DT2 -,279 254 -1,164 41,100 273

3 .

T 3a. Dependent Variable: ROA

a X b

S O

< T

g Q

J

sModel?2

Q S :

0 :

> C 7

» @ § Coefficients®

Q -

i E;Mod}él Unstandardized Coefficients Standardized t Sig.

D X

c 3 v Coefficients

T T

5 ¥ - B Std. Error Beta

D —

< § = (Constant) -1282,668 398,059 -3,222 ,001

o .

< S VACA 71,620 24,804 296 2,887 ,004

0 .

5 & VAHU -1,963 2,172 -,146 -,904 367

e % STVA 1443,075 468,687 292 3,079 ,002

o ——

g < DT1 1222,216 920,915 1,506 1,327 ,186

% 1 DT2 809,562 833,651 ,997 971 332

Q

=] VACA DT1 -63,214 37,462 -173 -1,687 ,093

C

3 VAHU_DT1 -,031 3,438 -,001 -,009 ,993

Q

- STVA_DT1 -1196,912 1057,574 -1,378 -1,132 259

Q

g VACA_DT2 -61,460 37,281 -178 -1,649 ,101

o = VAHU_DT2 1,822 2,428 122 750 454

2 =

% STVA_DT2 -810,816 922,594 -,940 -,879 ,380

=

Q

5

wn

c

3

O

@
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Hasil Output Spss

ic

~Uji Nomalitas
Modell (One Sampel K-S)

Je1l

One-Sample Kolmogorov-Smirnov Test

Unstandardized

1n1 eAuey ynan)as neje ueibeqas diznbuaw bue
buepun-buepun 1bunpunig exdig ey

Residual
N 249
Mean OE-7
Normal Parameters®° o

Std. Deviation ,10038530
Absolute ,069
Most Extreme Differences Positive ,059
Negative -,069
Kolmogorov-Smirnov Z 1,083
Asymp. Sig. (2-tailed) ,192
Sig. ,183¢
= | Monte Carlo Sig. (2-tailed) Lower Bound 173

99% Confidence Interval
Upper Bound ,193

a. Test distribution is Normal.
b. Calculated from data.

odel 2 (One Sampel K-S)

c. Based on 10000 sampled tables with starting seed 2000000.

One-Sample Kolmogorov-Smirnov Test

Unstandardized

:Jaquins ueyingaiuaw ue%uemumueauaw edue) 1Ul S|

Residual
N 249
Mean OE-7
Normal Parameters®° o
Std. Deviation 367,80629253
Absolute ,255
Most Extreme Differences Positive ,255
Negative -,232
Kolmogorov-Smirnov Z 4,023
Asymp. Sig. (2-tailed) ,000
Sig. ,000¢
Monte Carlo Sig. (2-tailed) Lower Bound ,000
99% Confidence Interval
Upper Bound ,000

a. Test distribution is Normal.
b. Calculated from data.
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c. Based on 10000 sampled tables with starting seed 299883525.

_Uji Heteroskedastisitas (Uji Glesjer)

<’
o

o
L
=

DU

= a. Dependent Variable: abs_res2

86

Q
o
S =
“S - Coefficients?
3 § Model Unstandardized Coefficients Standardized t Sig.
(o]
S 0 Coefficients
T T
v oo B Std. Error Beta
O
g =2
Q. g_ (Constant) ,021 ,057 ,365 , 715
Q
5 C
© 3 9 1 VACA -,005 ,003 -,124 -1,893 ,060
o [
T | VAHU ,000 ,000 -134 -1,942 ,053
o 2 ]
c 3 STVA ,072 ,064 ,081 1,133 258
- Q -
5 & - a. Dependent Variable: abs_res1
5 a ¢
5 .
53 3
c
o }
SModel:2
a :
> Q
© —
; : Coefficients?
% Model Unstandardized Coefficients Standardized t Sig.
Q
=] Coefficients
e
031_ B Std. Error Beta
3 (Constant) 498,869 262,808 1,898 ,059
Q
g VACA -3,235 13,281 -,016 -,244 ,808
1
o - VAHU -,250 73 -,022 -,323 147
<
% STVA -325,233 294,590 -,080 -1,104 271
=
Q
-]
0
C
3
(on
@
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Uji Autokorelasi (Durbin-Watson)

Mode@

11N} eAJey ynanias neje uelbeqgas dipnbusw buede)iq |
buepun-buepun 1bunpunig exdig ey

s
<
o

ot
@

(319 ueny Y1my exeyosu uep siusig In3nsul) DX 191 1w eadid ey

Ig INISu]

:Jaquins ueyingaAuaw uep ueyuwniuedsusw edue) Iul

31D uen] MIM)| e)iew.ioju] uep sius

Model Summary®d

Model R R Square® Adjusted R Std. Error of the | Durbin-Watson
Square Estimate
1 4712 222 212 ,10130 2,010

a. Predictors: lag_stva, lag_vaca, lag_vahu

b. For regression through the origin (the no-intercept model), R Square measures the

proportion of the variability in the dependent variable about the origin explained by

regression. This CANNOT be compared to R Square for models which include an

intercept.

c. Dependent Variable: lag_roa

d. Linear Regression through the Origin

Model Summary®

Model R R Square Adjusted R Std. Error of the | Durbin-Watson
Square Estimate
1 ,2822 ,080 ,068 370,05132 1,979

a. Predictors: (Constant), STVA, VACA, VAHU
b. Dependent Variable: EPS
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Uji Multikolinearitas

Mode] -1

Coefficients?

o
[}
o Model Unstandardized Coefficients | Standardized Coefficients t Sig. | Collinearity Statistics
2
§ - B Std. Error Beta Tolerance VIF
- F
é e (Constant) -,299 ,084 -3,579 1,000
e
gg VACA ,011 ,004 , 162 2,593,010 ,921| 1,085
o 1
Q
é O VAHU -,001 ,000 -,166|-2,530|,012 ,839| 1,192
v =
%- a2 STVA ,382 ,094 ,278 | 4,081 | ,000 778 1,285
5 C
© @ . Dependent Variable: ROA
¢ c §
>
5 2
C >
cY =
“Model2
Q.
Q
-0 —
(@}
Coefficients?
a] Model Unstandardized Coefficients | Standardized Coefficients t Sig. | Collinearity Statistics
B Std. Error Beta Tolerance VIF
(Constant) -936,895 306,192 -3,060 | ,002
VACA 35,139 15,473 ,145| 2,271,024 ,921| 1,085
1
VAHU -1,074 ,901 -,080(-1,192,235 ,839| 1,192
STVA 1106,786 343,221 ,224 | 3,225],001 ,778| 1,285

:Jaquins ueyingaAuaw uep ueywniuedsuaw edue) 1ul siny eAle

a. Dependent Variable: EPS
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Hasil Uji Hipotesis (Uji F, Uji t, Koefisien Determinasi)

Model 1
o ANOVA®
)
o Model Sum of Squares df Mean Square F Sig.
2
§ Regression ,326 3 ,109 10,664 ,000P
T
S o 1 Residual 2,499 245 ,010
«a X
S O
= =i Total 2,825 248
Q
é O a. Dependent Variable: ROA
QL =
Q. 3 b. Predictors: (Constant), STVA, VACA, VAHU
S c
© 3
Ef —
c C
0 a ..
o 2 Coefficients?
C >
g “QC Model Unstandardized Coefficients Standardized t Sig.
3 a Coefficients
=3 Q
é a B Std. Error Beta
c
& (Constant) -,299 ,084 -3,579 ,000
=. VACA 011 ,004 162 2,593 ,010
) 1
5 VAHU -,001 ,000 -,166 -2,530 ,012
Q
g STVA ,382 ,094 ,278 4,081 ,000
>
9 a. Dependent Variable: ROA
5
c
3
2
5
o Model Summary
g Model R R Square Adjusted R Std. Error of the
o Square Estimate
<
5 1 3407 116 105 ,10100
> a. Predictors: (Constant), STVA, VACA, VAHU
>
n
C
3
(on
@
Modeb2
ANOVA?
Model Sum of Squares df Mean Square F Sig.
Regression 2904326,543 3 968108,848 7,070 ,000P
1 Residual 33549804,268 245 136937,977
Total 36454130,811 248

a:*Dependent Variable: EPS
b=Predictors: (Constant), STVA, VACA, VAHU

89




N ¥ O o
o N [%¢] o
: S o « 9o
2
n
2 8 8§
S N = o 2 ®
- SO ) N
° gl S
S EIR
S - 3
L 2 Y wog
2 @ S &8 B
N © T h n
= .m g oo}
g 2| © 3
m M @ @ =1
[}
& O g |2
o S 3 <
] a =i ]
0 N 5 >
=1 B o &~ o « gl < <
8| € sl 2 ¥ @ o E S
ol © sl © 10 ™ S b o
£l g uf 8 - 3 2 ol S »
gls | = gl s |3 <
ol 8 2 ol 5 1>
S| © [
he] n (2]
Q -
N n o < © o =
o (o)) ™ N~ [¢0) c
= ® <4 o ~ =] 8
S © W «H © 11 BR%)
c ™ ™ ' o feo) c
I m o)} i N Q
7] _ - o 12
c n ..
) a )
w <]
= < e o
g 5 S &
n <C ) < > = — [
EEEE
e > > g
[}
3 &
@ ._Wn cipta rhilik _m_l_A_Am :__mmﬂcﬁ Bisnis dan Informatika Kwik Kian Gie) Institut Bisnis Qm—.- _—.-.—..O—.Bmﬁ__hm Kwik —Amm-._ Gie
Hak Cipta Dilindungi Undang-Undang
@v& 1. Dilarang mengutip sebagian atau seluruh karya tulis ini tanpa mencantumkan dan menyebutkan sumber:
Wm@ a. Pengutipan hanya untuk kepentingan pendidikan, penelitian, penulisan karya ilmiah, penyusunan laporan,
KWIK KIAN GIE penulisan kritik dan tinjauan suatu masalah.
SCHOOL OF BUSINESS b. Pengutipan tidak merugikan kepentingan yang wajar IBIKKG.

2. Dilarang mengumumkan dan memperbanyak sebagian atau seluruh karya tulis ini dalam bentuk apapun
tanpa izin IBIKKG.
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