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ABSTRAK 

Steven Tanuwidjaja / 29120441 / 2016 / Analisis Pengaruh Return on Asset, Return on 

Equity, dan Earning Per Share Terhadap Harga Saham Pada Perusahaan Property dan Real 

Estate yang Terdaftar di BEI Periode 2012-2014 / Pembimbing : Drs. Sugeng Rijadi, M.M. 

 Penelitian ini bertujuan untuk menguji pengaruh Return on Asset (ROA), Return on 

Equity (ROE), dan Earning Per Share (EPS) terhadap harga saham pada perusahaan 

property dan real estate yang terdaftar sahamnya di BEI periode 2012-2014, dimana ROA, 

ROE, dan EPS sebagai variabel independent, sedangkan yang menjadi variabel dependent 

yaitu harga saham pada perusahaan property dan real estate di BEI.  

Studi ini meneliti pengaruh ROA, ROE, dan EPS terhadap hubungannya dengan 

harga saham yang dilihat berdasarkan closing price. Tujuan penelitian adalah untuk 

menemukan bukti empiris tentang pengaruh Return on Asset, Return on Equity, dan 

Earning Per Share terhadap harga saham. 

Sampel dalam penelitian ini adalah perusahaan Property dan real estate yang 

terdaftar di Bursa Efek Indonesia pada periode 2012-2014, yang berjumlah 54 perusahaan. 

Jumlah yang lolos kualifikasi adalah sebanyak 39 perusahaan dan didapat sampel sejumlah 

117 sampel. Analisis data menggunakan analisis regresi linear berganda. Metode 

pengambilan sampel menggunakan metode purposive sampling. 

Hasil penelitian menunjukkan bahwa variabel EPS terdapat hubungan yang 

berpengaruh signifikan positif terhadap harga saham, namun pada variabel ROA dan ROE 

tidak terbukti berpengaruh signifikan negatif  terhadap harga saham. 

Kata Kunci : Return on Asset, Return on Equity, Earning Per Share dan Harga Saham 
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ABSTRACT 

Steven Tanuwidjaja / 29120441 / 2016 / Influence Analysis of Return on Asset, Return on 

Equity and Earning Per Share to Stock Price of Property and Real Estate Componies Listed 

at Indonesian Stock Exchange in 2012-2014 Period / Advisor : Drs. Sugeng Rijadi, M.M. 

 This study aims to to test the influence of Return on Assets (ROA), Return on 

Equity (ROE), and Earning Per Share (EPS) caused of stock prices to companies property 

and real estate registered its stake in the period 2012-2014 at Indonesian Stock Exchange, 

where ROA, ROE, and EPS caused as variable independent, by one that witnesses variable 

dependent the stock price to companies property and real estate at Indonesian Stock 

Exchange. 

The study investigates influence ROA, ROE, and EPS caused to to do with the 

share price views based on closing price.Research objectives is to find empirical evidence 

of the influence of Return on Assets, Return on Equity, and Earning Per Share on the price 

of stock. 

Sample in this research is a company property and real estate listed on the 

Indonesian Stock Exchange in the period 2012-2014, which consisted of 54 company.The 

amount that qualify for is as many as 39 company and is found a number of 117 sample 

sample. Data analysis using analysis linear regression multiple.A method of the sample 

collection uses the method purposive sampling. 

The research results show that the EPS variable caused there are relationships 

significant positive to stock prices, but on the variables of ROA and ROE not proved 

significant negative to stock prices. 

Keywords : Return on Assets, Return on Equity, Earning Per Share, and Stock Prices 
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