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LAMPIRAN 1 

Daftar Sampel Perusahaan yang Melakukan Stock Split Periode 2008-2012 

No Tah

un 

Kode  Nama Perusahaan Industri 

1 2008 BBCA BANK CENTRAL ASIA TBK Banking 

2 2008 BRNA BERLINA TBK Plastics & 

Packaging 

3 2008 DOID DELTA DUNIA MAKMUR TBK Coal Mining 

4 2008 INCO VALE INDONESIA TBK Metal and Mineral 

Mining 

5 2008 MIRA MITRA INTERNATIONAL RESOURCES 

TBK 

Transportation 

6 2008 PANS PANIN SEKURITAS TBK Securities Company 

7 2008 PANR PANORAMA SENTRAWISATA TBK Tourism Restaurant 

and Hotel 

8 2008 SIIP SURYAINTI PERMATA TBK Property and Real 

Estate 

9 2008 TINS TIMAH (PERSERO) TBK Metal and Mineral 

Mining 

10 2009 ARNA ARWANA CITRAMULIA TBK Ceramics,Glass, 

Porcelain 
11 2009 CTBN CITRA TUBINO TBK Metal and Allied 

Products 
12 2010 CPIN CHAROEN POKPHAND IND TBK Animal Feed 

13 2010 CTRA CIPUTRA DEVELOPMENT TBK Property and Real 

Estate 
14 2010 DILD INTILAND DEVELOPMENT TBK Property and Real 

Estate 
15 2010 DVLA DARYA-VARIA LABORATOTIA TBK Pharmaceuticals 

16 2010 KKGI RESOURCE ALAM INDONESIA TBK Coal Mining 

17 2010 
TURI 

TUNAS RIDEAN TBK Wholesale (Durable 

& non Durable 

Goods) 

18 2011 LSIP PP LONDON SUMATRA INDONESIA 

TBK 

Plantation 

19 2011 AUTO ASTRA OTOPARTS TBK Automotive and 

Components 
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20 2011 
INTA 

INTRACO PENTA TBK Wholesale (Durable 

& non Durable 

Goods) 

21 2011 BBRI BANK RAKYAT INDONESIA 

(PERSERO) TBK 

Banking 

22 2011 BTPN BANK TABUNGAN PENSIUN 

NASIONAL TBK 

Banking 

23 2011 
MTFN 

CAPITALINK INVESTMENT TBK Investment Fund / 

Mutual Fund 

(Others) 

24 2011 MTSM METRO REALTY TBK Property and Real 

Estate 
25 2011 SSIA SURYA SEMESTA INTERNUSA TBK Building 

Construction 
26 2011 JTPE JASUINDO TIGA PERKASA TBK Advertising, 

Printing & Media 

27 2012 PTRO PETROSEA TBK Coal Mining 

28 2012 ASII ASTRA INTERNATIONAL TBK Automotive and 

Components 

29 2012 IMAS INDOMOBIL SUKSES INTERNASIONAL 

TBK 

Automotive and 

Components 

30 2012 HERO HERO SUPERMARKET TBK Retail Trade 

31 2012 PWON PAKUWON JATI TBK Property and Real 

Estate 
32 2012 POOL POOL ADVISTA INDONESIA TBK Investment 

Company 

(Sumber : Indonesian Capital Market Directory 2008-2012) 
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LAMPIRAN 2 

Data Price Earning Ratio Sebelum dan Sesudah Stock Split Periode 2008-2012 

Nama Perusahaan Tanggal 

Price Earning Ratio 

Sebelum Sesudah 

Bulan-1 t-1 t+1 Bulan+1 

PT. BANK CENTRAL ASIA TBK 28-Jan-2008 Des 07 
20.68 19.68 

Feb 08 

PT. BERLINA TBK 4-Aug-2008 Aug 08 
4.7 3.1 

Sep 08 

PT. DELTA DUNIA MAKMUR TBK 

(FORMERLY PT DELTA DUNIA 

PETROINDO TBK) 15-Apr-2008 Mar 08 
763.15 

1001.2

5 
Mei 08 

PT. VALE INDONESIA TBK ( 

FORMERLY PT. INTERNATIONAL 

NICKEL INDONESIA TBK) 15-Jan-2008 Des 07 
8.07 7.93 

Feb 08 

PT. MITRA INTERNATIONAL 

RESOURCES TBK  (FORMERLY PT. 

MITRA RAJASA TBK) 

30-May-

2008 Apr 08 
72.98 78.52 

Jun 08 

PT. PANIN SEKURITAS TBK 21-Jan-2008 Des 07 
5.01 4.55 

Feb 08 

PT. PANORAMA SENTRAWISATA 

TBK 11-Feb-2008 Jan 08 
30.4 28.29 

Mar 08 

PT. SURYAINTI PERMATA TBK 12-Mar-2008 Feb 08 
15.73 13.91 

Apr 08 

PT. TIMAH (PERSERO ) TBK 8-Aug-2008 Jul 08 
8.25 3.76 

Sep 08 

PT. ARWANA CITRAMULIA TBK 11-Sep-2009 Aug 09 
4.35 3.88 

Okt 09 

PT. CITRA TUBINDO TBK 12-Jan-2009 Des 08 
11.44 11.44 

Feb 09 

PT. CHAROEN POKPHAND IND 

TBK 8-Dec-2010 Nov 10 
14.44 11.21 

Jan 11 

PT. CIPUTRA DEVELOPMENT TBK 15-Jun-2010 Mei 10 
41.52 42.08 

Jul 10 

PT. INTILAND DEVELOPMENT TBK 

(FORMERLY PT. DHARMALA 

INTILAND TBK) 22-Jul-2010 Jun 10 
15.99 15.34 

Agt 10 

PT. DARYA-VARIA LABORATORIA 

TBK 12-Nov-2010 Okt 10 
10.63 11.77 

Des 10 

PT. RESOURCE ALAM INDONESIA 

TBK (FORMERLY PT. KURNIA 

KAPUAS UTAMA GLUE 

INDUSTRIES TBK) 18-Mar-2010 Feb 10 
12.94 29.68 

Feb 10 

PT. TUNAS RIDEAN TBK 17-Jun-2010 Mei 10 
10.42 11.91 

Jul 10 
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PT. PP LONDON SUMATRA 

INDONESIA TBK 15-Feb-2011 Jan 11 
18.82 15.02 

Mar 11 

PT. ASTRA OTOPARTS TBK 24-Jun-2011 Mei 11 
10.88 13.31 

Jul 11 

PT. INTRACO PENTA TBK 6-Jun-2011 Mei 11 
20.15 21.84 

Jul 11 

PT. BANK RAKYAT INDONESIA 

(PERSERO) TBK 11-Jan-2011 Des 10 
14.6 13.06 

Feb 11 

PT. BANK TABUNGAN PENSIUNAN 

NASIONAL TBK 28-Mar-2011 Feb 11 
15.97 20.13 

Apr 11 

PT. CAPITALINC INVESTMENT 

TBK (FORMERLY PT. GLOBAL 

FINANCINDO TBK) 11-Jul-2011 Jun 11 
239.39 -593.5 

Agt 11 

PT. METRO REALTY TBK 

(FORMERLY PT METRO 

SUPERMARKET REALTY TBK) 18-Oct-2011 Sep 11 
82.13 70.09 

Nov 11 

PT. SURYA SEMESTA INTERNUSA 

TBK 7-Jul-2011 Jun 11 
13.54 17.1 

Agt 11 

PT. JASUINDO TIGA PERKASA TBK 26-Jul-2011 Mei 11 
7.26 5.5 

Agt 11 

PT. PETROSEA TBK 6-Mar-2012 Feb 12 
11.29 9.59 

Apr 12 

PT. ASTRA INTERNATIONAL TBK 5-Jun-2012 Mei 12 
13.06 12.92 

Jul 12 

PT. INDOMOBIL SUKSES 

INTERNASIONAL TBK 7-Jun-2012 Mei 12 
12.17 9.25 

Agt 12 

PT. HERO SUPERMARKET TBK 5-Apr-2012 Mar 12 
25.59 38.18 

Mei 12 

PT. PAKUWON JATI TBK 30-Mar-2012 Feb 12 
31.51 26.08 

Apr 12 

PT. POOL ADVISTA INDONESIA 

TBK (FORMERLY PT POOL 

ASURANSI INDONESIA TBK) 3-Jan-2012 Des 11 
17.93 17.93 

Feb 12 
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LAMPIRAN 3 

Data Price to Book Value Sebelum dan Sesudah Stock Split Periode 2008-2012 

Nama Perusahaan Tanggal 

Price to Book Value 

Sebelum Sesudah 

Bulan-1 t-1 t+1 Bulan+1 

PT. BANK CENTRAL ASIA TBK 28-Jan-2008 Des 07 
4.78 4.41 

Feb 08 

PT. BERLINA TBK 4-Aug-2008 Aug 08 
0.52 0.36 

Sep 08 

PT. DELTA DUNIA MAKMUR TBK 

(FORMERLY PT DELTA DUNIA 

PETROINDO TBK) 15-Apr-2008 Mar 08 
11.71 15.36 

Mei 08 

PT. VALE INDONESIA TBK ( 

FORMERLY PT. INTERNATIONAL 

NICKEL INDONESIA TBK) 15-Jan-2008 Des 07 
4.85 4.76 

Feb 08 

PT. MITRA INTERNATIONAL 

RESOURCES TBK  (FORMERLY PT. 

MITRA RAJASA TBK) 

30-May-

2008 Apr 08 
3.46 3.72 

Jun 08 

PT. PANIN SEKURITAS TBK 21-Jan-2008 Des 07 
1.96 1.66 

Feb 08 

PT. PANORAMA SENTRAWISATA 

TBK 11-Feb-2008 Jan 08 
2.14 1.99 

Mar 08 

PT. SURYAINTI PERMATA TBK 12-Mar-2008 Feb 08 
2.71 2.07 

Apr 08 

PT. TIMAH (PERSERO ) TBK 8-Aug-2008 Jul 08 
4.18 2.34 

Sep 08 

PT. ARWANA CITRAMULIA TBK 11-Sep-2009 Aug 09 
0.82 0.73 

Okt 09 

PT. CITRA TUBINDO TBK 12-Jan-2009 Des 08 
2.93 2.93 

Feb 09 

PT. CHAROEN POKPHAND IND 

TBK 8-Dec-2010 Nov 10 
8.03 6.23 

Jan 11 

PT. CIPUTRA DEVELOPMENT TBK 15-Jun-2010 Mei 10 
1.2 1.21 

Jul 10 

PT. INTILAND DEVELOPMENT TBK 

(FORMERLY PT. DHARMALA 

INTILAND TBK) 22-Jul-2010 Jun 10 
4.39 1.98 

Agt 10 

PT. DARYA-VARIA LABORATORIA 

TBK 12-Nov-2010 Okt 10 
1.74 2.14 

Des 10 

PT. RESOURCE ALAM INDONESIA 

TBK (FORMERLY PT. KURNIA 

KAPUAS UTAMA GLUE 

INDUSTRIES TBK) 18-Mar-2010 Feb 10 
3.65 6.3 

Feb 10 

PT. TUNAS RIDEAN TBK 17-Jun-2010 Mei 10 
2.92 3.17 

Jul 10 
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PT. PP LONDON SUMATRA 

INDONESIA TBK 15-Feb-2011 Jan 11 
3.87 3.41 

Mar 11 

PT. ASTRA OTOPARTS TBK 24-Jun-2011 Mei 11 
3.22 3.45 

Jul 11 

PT. INTRACO PENTA TBK 6-Jun-2011 Mei 11 
4.06 4.4 

Jul 11 

PT. BANK RAKYAT INDONESIA 

(PERSERO) TBK 11-Jan-2011 Des 10 
3.96 3.54 

Feb 11 

PT. BANK TABUNGAN PENSIUNAN 

NASIONAL TBK 28-Mar-2011 Feb 11 
3.17 4 

Apr 11 

PT. CAPITALINC INVESTMENT 

TBK (FORMERLY PT. GLOBAL 

FINANCINDO TBK) 11-Jul-2011 Jun 11 
6.22 12.07 

Agt 11 

PT. METRO REALTY TBK 

(FORMERLY PT METRO 

SUPERMARKET REALTY TBK) 18-Oct-2011 Sep 11 
2.19 1.87 

Nov 11 

PT. SURYA SEMESTA INTERNUSA 

TBK 7-Jul-2011 Jun 11 
1.8 2.27 

Agt 11 

PT. JASUINDO TIGA PERKASA TBK 26-Jul-2011 Mei 11 
3.57 2.7 

Agt 11 

PT. PETROSEA TBK 6-Mar-2012 Feb 12 
3.56 3.18 

Apr 12 

PT. ASTRA INTERNATIONAL TBK 5-Jun-2012 Mei 12 
3.22 3.51 

Jul 12 

PT. INDOMOBIL SUKSES 

INTERNASIONAL TBK 7-Jun-2012 Mei 12 
3.99 3.04 

Agt 12 

PT. HERO SUPERMARKET TBK 5-Apr-2012 Mar 12 
4.86 7.23 

Mei 12 

PT. PAKUWON JATI TBK 30-Mar-2012 Feb 12 
5.57 4.16 

Apr 12 

PT. POOL ADVISTA INDONESIA 

TBK (FORMERLY PT POOL 

ASURANSI INDONESIA TBK) 3-Jan-2012 Des 11 
1.06 1.06 

Feb 12 
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LAMPIRAN 4 

Data Frekuensi Perdagangan Saham Sebelum dan Sesudah Stock Split  

Periode 2008-2012 

Nama Perusahaan Tanggal 

Frekuensi Perdagangan Saham 

Sebelum Sesudah 

Bulan-1 t-1 t+1 Bulan+1 

PT. BANK CENTRAL ASIA TBK 28-Jan-2008 Des 07 
6325 10730 

Feb 08 

PT. BERLINA TBK 4-Aug-2008 Aug 08 
28 24 

Sep 08 

PT. DELTA DUNIA MAKMUR TBK 

(FORMERLY PT DELTA DUNIA 

PETROINDO TBK) 15-Apr-2008 Mar 08 
1173 2357 

Mei 08 

PT. VALE INDONESIA TBK ( 

FORMERLY PT. INTERNATIONAL 

NICKEL INDONESIA TBK) 15-Jan-2008 Des 07 
6407 30308 

Feb 08 

PT. MITRA INTERNATIONAL 

RESOURCES TBK  (FORMERLY PT. 

MITRA RAJASA TBK) 

30-May-

2008 Apr 08 
28066 29898 

Jun 08 

PT. PANIN SEKURITAS TBK 21-Jan-2008 Des 07 
29 15 

Feb 08 

PT. PANORAMA SENTRAWISATA 

TBK 11-Feb-2008 Jan 08 
814 83 

Mar 08 

PT. SURYAINTI PERMATA TBK 12-Mar-2008 Feb 08 
1262 1055 

Apr 08 

PT. TIMAH (PERSERO ) TBK 8-Aug-2008 Jul 08 
8233 74585 

Sep 08 

PT. ARWANA CITRAMULIA TBK 11-Sep-2009 Aug 09 
72 2108 

Okt 09 

PT. CITRA TUBINDO TBK 12-Jan-2009 Des 08 
7 1 

Feb 09 

PT. CHAROEN POKPHAND IND 

TBK 8-Dec-2010 Nov 10 
16912 38004 

Jan 11 

PT. CIPUTRA DEVELOPMENT TBK 15-Jun-2010 Mei 10 
5639 7602 

Jul 10 

PT. INTILAND DEVELOPMENT TBK 

(FORMERLY PT. DHARMALA 

INTILAND TBK) 22-Jul-2010 Jun 10 
5856 9653 

Agt 10 

PT. DARYA-VARIA LABORATORIA 

TBK 12-Nov-2010 Okt 10 
93 204 

Des 10 

PT. RESOURCE ALAM INDONESIA 

TBK (FORMERLY PT. KURNIA 

KAPUAS UTAMA GLUE 

INDUSTRIES TBK) 18-Mar-2010 Feb 10 
1 59 

Feb 10 
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PT. TUNAS RIDEAN TBK 17-Jun-2010 Mei 10 
1640 7888 

Jul 10 

PT. PP LONDON SUMATRA 

INDONESIA TBK 15-Feb-2011 Jan 11 
12190 23273 

Mar 11 

PT. ASTRA OTOPARTS TBK 24-Jun-2011 Mei 11 
1052 13123 

Jul 11 

PT. INTRACO PENTA TBK 6-Jun-2011 Mei 11 
12034 32232 

Jul 11 

PT. BANK RAKYAT INDONESIA 

(PERSERO) TBK 11-Jan-2011 Des 10 
36770 40525 

Feb 11 

PT. BANK TABUNGAN PENSIUNAN 

NASIONAL TBK 28-Mar-2011 Feb 11 
121 4065 

Apr 11 

PT. CAPITALINC INVESTMENT 

TBK (FORMERLY PT. GLOBAL 

FINANCINDO TBK) 11-Jul-2011 Jun 11 
127 396 

Agt 11 

PT. METRO REALTY TBK 

(FORMERLY PT METRO 

SUPERMARKET REALTY TBK) 18-Oct-2011 Sep 11 
0 2 

Nov 11 

PT. SURYA SEMESTA INTERNUSA 

TBK 7-Jul-2011 Jun 11 
6585 17893 

Agt 11 

PT. JASUINDO TIGA PERKASA TBK 26-Jul-2011 Mei 11 
15866 10417 

Agt 11 

PT. PETROSEA TBK 6-Mar-2012 Feb 12 
4195 25314 

Apr 12 

PT. ASTRA INTERNATIONAL TBK 5-Jun-2012 Mei 12 
45799 65139 

Jul 12 

PT. INDOMOBIL SUKSES 

INTERNASIONAL TBK 7-Jun-2012 Mei 12 
9481 18803 

Agt 12 

PT. HERO SUPERMARKET TBK 5-Apr-2012 Mar 12 
1791 1237 

Mei 12 

PT. PAKUWON JATI TBK 30-Mar-2012 Feb 12 
19323 14160 

Apr 12 

PT. POOL ADVISTA INDONESIA 

TBK (FORMERLY PT POOL 

ASURANSI INDONESIA TBK) 3-Jan-2012 Des 11 
0 0 

Feb 12 
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LAMPIRAN 5 

Statistik Deskriptif 

 

A. Statistik Deskriptif Price Earning Ratio Sebelum dan Sesudah Stock Split 

Descriptive Statistics 

 N Minimum Maximum Mean Std. Deviation 

PERsebelum 32 4.35 763.15 49.5309 136.99254 

PERsesudah 32 -593.50 1001.25 31.0875 208.24964 

Valid N (listwise) 32     

 

B. Statistik Deskriptif Price to Book Value Sebelum dan Sesudah Stock Split 

Descriptive Statistics 

 N Minimum Maximum Mean Std. Deviation 

PBVsebelum 32 .52 11.71 3.6347 2.17989 

PBVsesudah 32 .36 15.36 3.7891 3.06969 

Valid N (listwise) 32     

 

C. Statistik Deskriptif Frekuensi Perdagangan Saham Sebelum dan Sesudah Stock Split 

  

 
 

 

 

 

 

Descriptive Statistics 

 N Minimum Maximum Mean Std. Deviation 

FREKUENSIsebelum 32 .00 45799.00 7746.5938 11213.42475 

FREKUENSIsesudah 32 .00 74585.00 15036.0313 19011.37447 

Valid N (listwise) 32     
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LAMPIRAN 6 

Hasil Uji Normalitas 

 

A. Uji Normalitas terhadap Price Earning Ratio Sebelum dan Sesudah Stock Split 

  

 
 

 

 

 

 

 

 

B. Uji Normalitas terhadap Price to Book Value Sebelum dan Sesudah Stock Split 

One-Sample Kolmogorov-Smirnov Test 

  PBVsebelum PBVsesudah 

N 32 32 

Normal Parametersa,,b Mean 3.6347 3.7891 

Std. Deviation 2.17989 3.06969 

Most Extreme Differences Absolute .162 .232 

Positive .162 .232 

Negative -.077 -.132 

Kolmogorov-Smirnov Z .917 1.314 

Asymp. Sig. (2-tailed) .370 .063 

a. Test distribution is Normal. 

b. Calculated from data. 

One-Sample Kolmogorov-Smirnov Test 

  
PERsebelum PERsesudah 

N 32 32 

Normal Parametersa,,b Mean 49.5309 31.0875 

Std. Deviation 136.99254 208.24964 

Most Extreme Differences Absolute .398 .415 

Positive .398 .385 

Negative -.371 -.415 

Kolmogorov-Smirnov Z 2.253 2.349 

Asymp. Sig. (2-tailed) .000 .000 

a. Test distribution is Normal. 

b. Calculated from data. 
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C. Uji Normalitas terhadap Frekuensi Perdagangan Saham Sebelum dan Sesudah Stock 

Split 

  

 
 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

One-Sample Kolmogorov-Smirnov Test 

  FREKUENSIseb

elum 

FREKUENSIses

udah 

N 32 32 

Normal Parametersa,,b Mean 7746.5938 15036.0313 

Std. Deviation 11213.42475 19011.37447 

Most Extreme Differences Absolute .245 .215 

Positive .229 .183 

Negative -.245 -.215 

Kolmogorov-Smirnov Z 1.385 1.213 

Asymp. Sig. (2-tailed) .043 .105 

a. Test distribution is Normal. 

b. Calculated from data. 
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LAMPIRAN 7 

Hasil Uji Paired Sample T-Test Price to Book Value Sebelum dan Sesudah Stock Split 

 

T-Test 
 
  

Paired Samples Statistics 

  Mean N Std. Deviation Std. Error Mean 

Pair 1 PBVsebelum 3.6347 32 2.17989 .38535 

PBVsesudah 3.7891 32 3.06969 .54265 

 

 

Paired Samples Correlations 

  N Correlation Sig. 

Pair 1 PBVsebelum & PBVsesudah 32 .870 .000 

 

 

Paired Samples Test 

  Paired Differences 

t df 

Sig. (2-

tailed) 

  

Mean 

Std. 

Deviation 

Std. Error 

Mean 

95% Confidence 

Interval of the 

Difference 

  Lower Upper 

Pair 

1 

PBVsebelum - 

PBVsesudah 

-

.15438 

1.58919 .28093 -.72734 .41859 -.550 31 .587 
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LAMPIRAN 8 

Hasil Uji Wilcoxon Match Pair Test Price Earning Ratio Sebelum dan Sesudah  

Stock Split 

 

Wilcoxon Signed Ranks Test 
 

  

Ranks 

  N Mean Rank Sum of Ranks 

PERsesudah - PERsebelum Negative Ranks 19a 13.84 263.00 

Positive Ranks 11b 18.36 202.00 

Ties 2c   

Total 32   

a. PERsesudah < PERsebelum 

b. PERsesudah > PERsebelum 

c. PERsesudah = PERsebelum 

 

 

Test Statisticsb 

 PERsesudah - 

PERsebelum 

Z -.627a 

Asymp. Sig. (2-tailed) .530 

a. Based on positive ranks. 

b. Wilcoxon Signed Ranks Test 
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LAMPIRAN 9 

Hasil Uji Wilcoxon Match Pair Test Frekuensi Perdagangan Saham Sebelum dan 

Sesudah Stock Split 

 

Wilcoxon Signed Ranks Test 
 

  

Ranks 

  N Mean Rank Sum of Ranks 

FREKUENSIsesudah - 

FREKUENSIsebelum 

Negative Ranks 8a 9.25 74.00 

Positive Ranks 23b 18.35 422.00 

Ties 1c   

Total 32   

a. FREKUENSIsesudah < FREKUENSIsebelum 

b. FREKUENSIsesudah > FREKUENSIsebelum 

c. FREKUENSIsesudah = FREKUENSIsebelum 

 

 

Test Statisticsb 

 FREKUENSIses

udah – 

FREKUENSIseb

elum 

Z -3.410a 

Asymp. Sig. (2-tailed) .001 

a. Based on negative ranks. 

b. Wilcoxon Signed Ranks Test 

 

 

 


